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DAFTAR LAMPIRAN

Data Bulanan Nilai Tukar Petani Tanaman pangan Tahun 2019-2022

Tahun Bulan NTPTP | HGB HIG IHB IHPP IHKO uB IFS
Jan-19 107,58|  5.780| 507.084| 129,64 | 117,37 | 140,21 | 139,53 0,57
Feb-19 106,72|  5.828| 510.918] 129,82 | 117,49 139,75 | 140,26 0,49
Mar-19 105,31  5.530] 507.258| 130,14 | 117,55| 140,26 | 140,40 0,21
Apr-19 104,03  5.127] 507.533] 129,89 | 117,59| 141,52 | 140,70 0,41
May-19 103,46|  5.172| 511.966| 130,18 | 117,68| 142,33 | 140,96 0,02
Jun-19 103,23  5.246] 503.893] 130,29 | 117,83 143,12 141,16 0,20

2019 o 103,61 5.277| 504.940| 129,92 | 117,86| 144,01 141,36 0,17
Aug-19 104,75|  5.309| 513.958| 129,72 | 118,01| 144,14 | 141,61 0,04
Sep-19 106,73|  5.391| 520.416] 130,32 | 118,15| 142,95 | 141,74 0,05
Oct-19 107,76|  5.508| 518520 130,13 | 118,29| 142,96 | 141,99 0,17
Nov-19 107,99  5.619| 515.498| 130,92 | 118,43| 143,40 | 142,45 0,11
Dec-19 108,17|  5.775| 520.602| 131,23 | 118,54| 143,85 | 142,79 0,02
Jan-20 104,21|  4.748| 520602 99,52 | 102,57| 105,35 | 105,95 1,98
Feb-20 103,76|  5.107| 530.971| 99,38 | 102,63] 105,83 | 106,19 1,08
Mar-20 102,41|  5.459| 521.500 99,67 102,8| 106,06 | 106,38 1,52
Apr-20 100,93  4.743| 487.712| 100,35 | 102,88 106,17 | 106,56 1,07
May-20 100,38|  5.180| 463.308] 101,48 | 102,96| 106,08 | 106,77 0,21

2020 | 2un-20 100,42|  5.184| 477.564| 101,68 | 103,03] 106,15 | 107,03 0,10
Jul-20 100,17|  5.163| 467.476| 101,64 | 103,19| 106,03 | 107,23 0,66
Aug-20 100,63|  5.304| 450.504] 101,18 | 103,25| 10572 | 107,37 1,09
Sep-20 101,53|  5.310] 464.179] 101,43 | 103,41 10562 | 10746 0,02
Oct-20 101,43| 5.245| 468.691| 101,59 | 103,73| 105,87 | 107,53 0,17
Nov-20 100,89|  5.322| 478.829| 101,65 103,9| 106,44 | 107,76 0,36
Dec-20 100,34|  5.203| 477.812| 101,65| 104,11 107,10 | 107,93 1,32
Jan-21 100,06|  4.692| 477.812| 101,69 | 10502 107,57 | 10848 1,44
Feb-21 99,21(  5.065| 484.287| 101,59 | 10591 107,79 | 108,92 0,90
Mar-21 97,30|  5.266| 494.589| 101,88 | 106,17| 107,95 | 109,14 1,58
Apr-21 96,24|  5.291| 503.545| 101,88 106,5| 108,28 | 109,53 0,35
May-21 96,85|  5.132| 521054| 102,74 | 106,75 10853 | 109,66 0,18

sop1 L2un-21 97,27  5.159| 524.962| 102,76 | 106,96 108,09 | 109,73 0,81
Jul-21 96,31 5.154| 523.564| 102,76 | 107,18] 108,24 | 109,79 0,20
Aug-21 97,65 5100 538.436| 104,35 | 107,49 108,18 | 109,88 1,29
Sep-21 98,77|  5.065| 539.196| 104,72 | 107,85| 107,97 | 109,99 0,84
Oct-21 99,35 5111 544.163| 104,72 | 108,12| 10808 | 110,07 0,08
Nov-21 99,48  5.152| 555.312| 104,79 | 109,03] 10850 | 110,18 0,46
Dec-21 99,88  5.182| 566.335| 104,72 | 109,92 109,51 | 110,35 2,87
Jan-22 100,86  5.235| 566.335| 105,04 | 111,12| 109,93 | 111,33 0,67
Feb-22 100,43|  5.279| 544.349] 10525 | 111,86 109,91 | 111,67 0,56
Mar-22 99,23 5241 542.926| 10570 | 112,44] 110,72 | 112,02 1,35
Apr-22 97,35|  5.121| 554.964| 106,06 113,5| 111,90 | 112,37 3,36
May-22 97,04  5.046| 551.916| 10647 | 113,94 112,52 | 112,60 0,40

95,87  5.061| s541.627| 107,31 114,51 113,88 112,82 0,86
9528  5.026| 519.755| 108,56 | 115,02 114,74 | 113,13 1,72
97,9  5.242| 511.234| 10855 | 115,47 113,45| 113,31 1,14
99,35|  5.317| 518.761| 109,24 116,2| 114,53 | 113,72 0,91
100,41  5.415| 512.165| 109,55 | 116,83 11408 114,16 1,70
100,43 5.516] 508593] 109,84 | 117,08] 114,31| 11449 0,35
101,71  5.717| 502.642| 111,85 | 11746 11542 | 114,77 1,99
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Hasil Analisis dengan menggunakan SPSS

Dependent Variable: NTPTP

Method: Least Squares

Date: 09/19/23 Time: 16:04
Sample: 2019M01 2022M12
Included observations: 48
No d.f. adjustment for standard errors & covariance

40

Variable Coefficient Std. Error t-Statistic Prob.

C 90.94967 7.840130 11.60053 0.0000

HGB 0.004465 0.001372 3.254289 0.0023

HJG 1.34E-05 1.21E-05 1.106805 0.2750

IHB 0.729103 0.374621 1.946241 0.0587

IHPP -0.641178 0.140603 -4.560186 0.0000

IHKO 0.251905 0.354119 0.711355 0.4810

UB -0.508002 0.466411 -1.089173 0.2826

IFS 0.536520 0.392088 1.368365 0.1788

R-squared 0.765099 Mean dependent var 101.0575

Adjusted R-squared 0.723991 S.D.dependentvar 3.442860

S.E. of regression 1.808759 Akaike info criterion 4174171

Sum squared resid 130.8643 Schwarzcriterion 4.486037

Log likelihood -92.18009 Hannan-Quinn criter. 4.292025

F-statistic 18.61209 Durbin-Watson stat 0.815569
Prob(F-statistic) 0.000000

Estimation Command:

LS NTPTP C HGB HJG IHB IHPP IHKO UB IFS

Estimation Equation:

NTPTP = C(1) + C(2)*HGB + C(3)*HJG + C(4)*IHB + C(5)*IHPP + C(6)*IHKO +

C(7)*UB + C(8)*IFS

Substituted Coefficients:

Optimized using
trial version
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71869 + 0.00446493195166*HGB + 1.34166770189e-
2611096*IHB - 0.641177924744*|HPP +
1KO - 0.508002275611*UB + 0.536519583331*IFS



Hasil Regresi Menggunakan Excel

Regression Statistics

Multiple R

R Square
Adjusted R Square
Standard Error
Observations

0.874699453
0.765099133
0.723991481
1.808758761
48

41

ANOVA
Significance
df SS MS F F
Regression 7 426.2401697 60.89145 18.61208557 0.000
Residual 40 130.8643303 3.271608
Total 47 557.1045
Standard

Coefficients Error t Stat P-value Lower 95%  Upper 95%
Intercept  90.9496672 8.588432319 10.58979 0.0000000 73.59179799 108.3075364
HGB 0.004464932 0.001502967 2.970746 0.005005658 0.001427323 0.007502541
HJG 1.34167E-05 1.3279E-05  1.01037 0.318391045 -1.34211E-05 4.02545E-05
IHB 0.729102611 0.410376644 1.776667 0.083229122 -0.100299525 1.558504747
IHPP -0.641177925 0.154023361 -4.16286 0.000162293 -0.952470748 -0.3298851
IHKO 0.251904553  0.387918089 0.649376 0.51980728 -0.53210715 1.035916255
uUB -0.508002276  0.510927576  -0.99427 0.326066162 -1.540625425 0.524620874
IFS 0.536519583  0.429510886 1.249141 0.218874304 -0.331554298 1.404593465
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Datalag 1
Bulan NTPTP HGB HIG IHB IHPP IHKO UB IFS
Feb-19 107 5.780 | 507.084 130 117 140 140 0,57
Mar-19 105 5.828 | 510.918 130 117 140 140 0,49
Apr-19 104 5.530 | 507.258 130 118 140 140 0,21
May-19 103 5.127 | 507.533 130 118 142 141 0,41
Jun-19 103 5.172 | 511.966 130 118 142 141 0,02
Jul-19 104 | 5246 | 503.893 130 118 143 141 0,20
Aug-19 105 5.277 | 504.940 130 118 144 141 0,17
Sep-19 107 | 5309 | 513.958 130 118 144 142 0,04
Oct-19 108 | 5391 520416 130 118 143 142 0,05
Nov-19 108 | 5508 | 518520 130 118 143 142 0,17
Dec-19 108 5.619 | 515.498 131 118 143 142 0,11
Jan-20 104 5.775 | 520.602 131 119 144 143 0,02
Feb-20 104 | 4748 | 520.602 100 103 105 106 1,98
Mar-20 102 | 5.107 | 530.971 99 103 106 106 1,08
Apr-20 101 | 5.459 | 521.590 100 103 106 106 1,52
May-20 100 4.743 | 487.712 100 103 106 107 1,07
Jun-20 100 | 5180 | 463.308 101 103 106 107 0,21
Jul-20 100 | 5.184 | 477.564 102 103 106 107 0,10
Aug-20 101 5.163 | 467.476 102 103 106 107 0,66
Sep-20 102 | 5304 | 450.594 101 103 106 107 1,09
Oct-20 101| 5310 464.179 101 103 106 107 0,02
Nov-20 101 | 5245 | 468.691 102 104 106 108 0,17
Dec-20 100 | 5322 | 478.829 102 104 106 108 0,36
Jan-21 100 5.293 | 477.812 102 104 107 108 1,32
Feb-21 99 4.692 | 477.812 102 105 108 108 1,44
Mar-21 97| 5.065 | 484.287 102 106 108 109 0,90
Apr-21 96 | 5.266 | 494.589 102 106 108 109 1,58
May-21 97| 5.291| 503.545 102 107 108 110 0,35
Jun-21 97| 5132 521.054 103 107 109 110 0,18
Jul-21 96| 5.159 | 524.962 103 107 108 110 0,81
Aug-21 98| 5.154 | 523.564 103 107 108 110 0,20
Sep-21 99| 5.100 | 538.436 104 107 108 110 1,29
Oct-21 99| 5.065 | 539.196 105 108 108 110 0,84
Nov-21 99| 5111 544.163 105 108 108 110 0,08
Dec-21 100 | 5152 | 555.312 105 109 109 110 0,46
Jan-22 101| 5182 | 566.335 105 110 110 110 2,87
Feb-22 100 | 5235 | 566.335 105 111 110 111 0,67
Mar-22 99| 5.279 | 544.349 105 112 110 112 0,56
Apr-22 97| 5.241] 542.926 106 112 111 112 1,35
May-22 97| 5.121] 554.964 106 114 112 112 3,36
Jun-22 96| 5.046 | 551.916 106 114 113 113 0,40
Jul-22 95| 5.061| 541.627 107 115 114 113 0,86
98| 5.026 | 519.755 109 115 115 113 1,72
9| 5242 | 511234 109 115 113 113 1,14
0| 5317 518761 109 116 115 114 0,91
0| 5415 512.165 110 117 114 114 1,70
2 5.516 | 508.593 110 117 114 114 0,35

42



Data Lag 2

Bulan NTPTP HGB HIG IHB IHPP IHKO UB IFS
Mar-19 105 5.780 | 507.084 130 117 140 140 0,57
Apr-19 104 5.828 | 510.918 130 117 140 140 0,49
May-19 103 5.530 | 507.258 130 118 140 140 0,21
Jun-19 103 5.127 | 507.533 130 118 142 141 0,41
Jul-19 104 5.172 | 511.966 130 118 142 141 0,02
Aug-19 105 5.246 | 503.893 130 118 143 141 0,20
Sep-19 107 5.277 | 504.940 130 118 144 141 0,17
Oct-19 108 5.309 | 513.958 130 118 144 142 0,04
Nov-19 108 5.391 | 520.416 130 118 143 142 0,05
Dec-19 108 5.508 | 518.520 130 118 143 142 0,17
Jan-20 104 5.619 | 515.498 131 118 143 142 0,11
Feb-20 104 5.775 | 520.602 131 119 144 143 0,02
Mar-20 102 4.748 | 520.602 100 103 105 106 1,98
Apr-20 101 5.107 | 530.971 99 103 106 106 1,08
May-20 100 5.459 | 521.590 100 103 106 106 1,52
Jun-20 100 4.743 | 487.712 100 103 106 107 1,07
Jul-20 100 5.180 | 463.308 101 103 106 107 0,21
Aug-20 101 5.184 | 477.564 102 103 106 107 0,10
Sep-20 102 5.163 | 467.476 102 103 106 107 0,66
Oct-20 101 5.304 | 450.594 101 103 106 107 1,09
Nov-20 101 5.310 | 464.179 101 103 106 107 0,02
Dec-20 100 5.245 | 468.691 102 104 106 108 0,17
Jan-21 100 5.322 | 478.829 102 104 106 108 0,36
Feb-21 99 5.293 | 477.812 102 104 107 108 1,32
Mar-21 97 4.692 | 477.812 102 105 108 108 1,44
Apr-21 96 5.065 | 484.287 102 106 108 109 0,90
May-21 97 5.266 | 494.589 102 106 108 109 1,58
Jun-21 97 5.291 | 503.545 102 107 108 110 0,35
Jul-21 96 5.132 | 521.054 103 107 109 110 0,18
Aug-21 98 5.159 | 524.962 103 107 108 110 0,81
Sep-21 99 5.154 | 523.564 103 107 108 110 0,20
Oct-21 99 5.100 | 538.436 104 107 108 110 1,29
Nov-21 99 5.065 | 539.196 105 108 108 110 0,84
Dec-21 100 5.111 | 544.163 105 108 108 110 0,08
Jan-22 101 5.152 | 555.312 105 109 109 110 0,46
Feb-22 100 5.182 | 566.335 105 110 110 110 2,87
99 5.235 | 566.335 105 111 110 111 0,67
97 5.279 | 544.349 105 112 110 112 0,56
97 5.241 | 542.926 106 112 111 112 1,35
96 5.121 | 554.964 106 114 112 112 3,36
95 5.046 | 551.916 106 114 113 113 0,40
} 5.061 | 541.627 107 115 114 113 0,86
) 5.026 | 519.755 109 115 115 113 1,72
) 5.242 | 511.234 109 115 113 113 1,14
) 5.317 | 518.761 109 116 115 114 0,91
! 5.415 | 512.165 110 117 114 114 1,70
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Data Lag 3

Bulan | NTPTP | HGB HIG IHB IHPP IHKO uB IFS
Apr-19 104 | 5.780 | 507.084 130 117 140 140 0,57
May-19 103 | 5.828| 510.918 130 117 140 140 0,49
Jun-19 103 | 5.530 | 507.258 130 118 140 140 0,21
Jul-19 104 | 5.127 | 507.533 130 118 142 141 0,41
Aug-19 105 | 5.172 | 511.966 130 118 142 141 0,02
Sep-19 107 | 5.246 | 503.893 130 118 143 141 0,20
Oct-19 108 | 5277 | 504.940 130 118 144 141 0,17
Nov-19 108 | 5.309 | 513.958 130 118 144 142 0,04
Dec-19 108 | 5.391 | 520.416 130 118 143 142 0,05
Jan-20 104 | 5508 | 518.520 130 118 143 142 0,17
Feb-20 104 | 5619 | 515.498 131 118 143 142 0,11
Mar-20 102 | 5.775 | 520.602 131 119 144 143 0,02
Apr-20 101 |  4.748 | 520.602 100 103 105 106 1,98
May-20 100 | 5.107 | 530.971 99 103 106 106 1,08
Jun-20 100 |  5.459 | 521.590 100 103 106 106 1,52
Jul-20 100 | 4.743 | 487.712 100 103 106 107 1,07
Aug-20 101 | 5.180 | 463.308 101 103 106 107 0,21
Sep-20 102 | 5.184 | 477.564 102 103 106 107 0,10
Oct-20 101 | 5.163 | 467.476 102 103 106 107 0,66
Nov-20 101 | 5.304 | 450.594 101 103 106 107 1,09
Dec-20 100 | 5.310 | 464.179 101 103 106 107 0,02
Jan-21 100 |  5.245 | 468.691 102 104 106 108 0,17
Feb-21 99| 5322 | 478.829 102 104 106 108 0,36
Mar-21 97| 5293 | 477.812 102 104 107 108 1,32
Apr-21 9% | 4.692 | 477.812 102 105 108 108 1,44
May-21 97| 5.065 | 484.287 102 106 108 109 0,90
Jun-21 97| 5.266 | 494.589 102 106 108 109 1,58
Jul-21 96| 5.291 | 503.545 102 107 108 110 0,35
Aug-21 98| 5.132 | 521.054 103 107 109 110 0,18
Sep-21 99| 5.159 | 524.962 103 107 108 110 0,81
Oct-21 99 | 5.154 | 523.564 103 107 108 110 0,20
Nov-21 99 | 5.100 | 538.436 104 107 108 110 1,29
Dec-21 100 |  5.065 | 539.196 105 108 108 110 0,84
Jan-22 101 | 5.111 | 544.163 105 108 108 110 0,08
Feb-22 100 |  5.152 | 555.312 105 109 109 110 0,46
99| 5.182| 566.335 105 110 110 110 2,87
97| 5.235| 566.335 105 111 110 111 0,67
97| 5279 | 544.349 105 112 110 112 0,56
9 | 5.241 | 542.926 106 112 111 112 1,35
5.121 | 554.964 106 114 112 112 3,36
5.046 | 551.916 106 114 113 113 0,40
5.061 | 541.627 107 115 114 113 0,86
5.026 | 519.755 109 115 115 113 1,72
5.242 | 511.234 109 115 113 113 1,14
5.317 | 518.761 109 116 115 114 0,91
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Data Lag 4

Bulan | NTPTP | HGB HIG IHB IHPP IHKO uB IFS
May-19 103 5.780 | 507.084 130 117 140 140 0,57
Jun-19 103 5.828 | 510.918 130 117 140 140 0,49
Jul-19 104 |  5.530 | 507.258 130 118 140 140 0,21
Aug-19 105 5.127 | 507.533 130 118 142 141 0,41
Sep-19 107 | 5.172 | 511.966 130 118 142 141 0,02
Oct-19 108 |  5.246 | 503.893 130 118 143 141 0,20
Nov-19 108 |  5.277 | 504.940 130 118 144 141 0,17
Dec-19 108 |  5.309 | 513.958 130 118 144 142 0,04
Jan-20 104 |  5.391 | 520.416 130 118 143 142 0,05
Feb-20 104 | 5.508 | 518.520 130 118 143 142 0,17
Mar-20 102 | 5.619 | 515.498 131 118 143 142 0,11
Apr-20 101 | 5.775| 520.602 131 119 144 143 0,02
May-20 100 |  4.748 | 520.602 100 103 105 106 1,98
Jun-20 100 |  5.107 | 530.971 99 103 106 106 1,08
Jul-20 100 |  5.459 | 521.590 100 103 106 106 1,52
Aug-20 101 | 4.743 | 487.712 100 103 106 107 1,07
Sep-20 102 | 5.180 | 463.308 101 103 106 107 0,21
Oct-20 101 | 5.184 | 477.564 102 103 106 107 0,10
Nov-20 101 | 5.163 | 467.476 102 103 106 107 0,66
Dec-20 100 | 5.304 | 450.594 101 103 106 107 1,09
Jan-21 100 |  5.310 | 464.179 101 103 106 107 0,02
Feb-21 99 | 5.245 | 468.691 102 104 106 108 0,17
Mar-21 97| 5.322| 478.829 102 104 106 108 0,36
Apr-21 96| 5.293 | 477.812 102 104 107 108 1,32
May-21 97| 4.692 | 477.812 102 105 108 108 1,44
Jun-21 97| 5.065 | 484.287 102 106 108 109 0,90
Jul-21 96| 5.266 | 494.589 102 106 108 109 1,58
Aug-21 98 | 5.291 | 503.545 102 107 108 110 0,35
Sep-21 99 | 5.132 | 521.054 103 107 109 110 0,18
Oct-21 99 | 5.159 | 524.962 103 107 108 110 0,81
Nov-21 99 | 5.154 | 523.564 103 107 108 110 0,20
Dec-21 100 |  5.100 | 538.436 104 107 108 110 1,29
Jan-22 101 | 5.065 | 539.196 105 108 108 110 0,84
Feb-22 100 | 5.111 | 544.163 105 108 108 110 0,08
99 | 5.152 | 555.312 105 109 109 110 0,46
97| 5.182 | 566.335 105 110 110 110 2,87
97| 5.235| 566.335 105 111 110 111 0,67
96| 5.279 | 544.349 105 112 110 112 0,56
95| 5.241 | 542.926 106 112 111 112 1,35
5.121 | 554.964 106 114 112 112 3,36
5.046 | 551.916 106 114 113 113 0,40
5.061 | 541.627 107 115 114 113 0,86
5.026 | 519.755 109 115 115 113 1,72
5.242 | 511.234 109 115 113 113 1,14

45



Data Lag 5
Bulan | NTPTP HGB HIG IHB IHPP IHKO UB IFS
Jun-19 103 5.780 | 507.084 130 117 140 140 0,57
Jul-19 104 5.828 | 510.918 130 117 140 140 0,49
Aug-19 105 5.530 | 507.258 130 118 140 140 0,21
Sep-19 107 5.127 | 507.533 130 118 142 141 0,41
Oct-19 108 5.172 | 511.966 130 118 142 141 0,02
Nov-19 108 5.246 | 503.893 130 118 143 141 0,20
Dec-19 108 5.277 | 504.940 130 118 144 141 0,17
Jan-20 104 5.309 | 513.958 130 118 144 142 0,04
Feb-20 104 5.391 | 520.416 130 118 143 142 0,05
Mar-20 102 5.508 | 518.520 130 118 143 142 0,17
Apr-20 101 5.619 | 515.498 131 118 143 142 0,11
May-20 100 5.775 | 520.602 131 119 144 143 0,02
Jun-20 100 4,748 | 520.602 100 103 105 106 1,98
Jul-20 100 5.107 | 530.971 99 103 106 106 1,08
Aug-20 101 5.459 | 521.590 100 103 106 106 1,52
Sep-20 102 4,743 | 487.712 100 103 106 107 1,07
Oct-20 101 5.180 | 463.308 101 103 106 107 0,21
Nov-20 101 5.184 | 477.564 102 103 106 107 0,10
Dec-20 100 5.163 | 467.476 102 103 106 107 0,66
Jan-21 100 5.304 | 450.594 101 103 106 107 1,09
Feb-21 99 5.310 | 464.179 101 103 106 107 0,02
Mar-21 97 5.245 | 468.691 102 104 106 108 0,17
Apr-21 96 5.322 | 478.829 102 104 106 108 0,36
May-21 97 5.293 | 477.812 102 104 107 108 1,32
Jun-21 97 4,692 | 477.812 102 105 108 108 1,44
Jul-21 96 5.065 | 484.287 102 106 108 109 0,90
Aug-21 98 5.266 | 494.589 102 106 108 109 1,58
Sep-21 99 5.291 | 503.545 102 107 108 110 0,35
Oct-21 99 5.132 | 521.054 103 107 109 110 0,18
Nov-21 99 5.159 | 524.962 103 107 108 110 0,81
Dec-21 100 5.154 | 523.564 103 107 108 110 0,20
Jan-22 101 5.100 | 538.436 104 107 108 110 1,29
Feb-22 100 5.065 | 539.196 105 108 108 110 0,84
5.111 | 544.163 105 108 108 110 0,08
5.152 | 555.312 105 109 109 110 0,46
5.182 | 566.335 105 110 110 110 2,87
5.235 | 566.335 105 111 110 111 0,67
5.279 | 544.349 105 112 110 112 0,56
5.241 | 542.926 106 112 111 112 1,35
5.121 | 554.964 106 114 112 112 3,36
5.046 | 551.916 106 114 113 113 0,40
5.061 | 541.627 107 115 114 113 0,86
5.026 | 519.755 109 115 115 113 1,72
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Hasil SPSS Model Lag_1

Model Summary®

Model R R Square Adjusted R Std. Error of the | Durbin-Watson
Square Estimate
1 .8722 761 718 1.816 1.143

a. Predictors: (Constant), IFS_Lag1, IHPP_Lagl, HJG_Lagl, HGB_Lagl, UB_Lagl,
IHB_Lagl, IHKO_Lag1l
b. Dependent Variable: NTPTP_t

ANOVA?
Model Sum of Squares df Mean Square F Sig.
Regression 409.954 7 58.565 17.749 .000P
1 Residual 128.684 39 3.300
Total 538.638 46

a. Dependent Variable: NTPTP_t
b. Predictors: (Constant), IFS_Lag1, IHPP_Lagl, HJG_Lagl, HGB_Lagl, UB_Lagl, IHB_Lagl,

IHKO_Lag1l
Coefficients?
Model Unstandardized Coefficients Standardized t Sig.
Coefficients
B Std. Error Beta
(Constant) 99.093 8.906 11.127 .000
HGB_lLagl 2.689 1.543 .184 1.742 .089
HJG_Lagl .013 .013 111 1.011 .318
IHB_Lagl 951 .353 3.305 2.697 .010
! IHPP_Lagl -.638 .140 -1.116 -4.550 .000
IHKO_Lagl .614 .366 2.687 1.679 101
UB_Lagl -1.070 461 -4.399 -2.321 .026
.001 .005 .022 .223 .825

TPTP_t
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Hasil SPSS Model Lag_2

Model Summary®

Model R R Square Adjusted R Std. Error of the | Durbin-Watson
Square Estimate
1 .8872 787 748 1.674 1.123

a. Predictors: (Constant), IFS_Lag2, IHPP_Lag2, HIG_Lag2, HGB_Lag2, UB_Lag2,
IHB_Lag2, IHKO_Lag2
b. Dependent Variable: NTPTP_t

ANOVA?2
Model Sum of Squares df Mean Square F Sig.
Regression 393.260 7 56.180 20.049 .000°
1 Residual 106.479 38 2.802
Total 499.739 45

a. Dependent Variable: NTPTP_t
b. Predictors: (Constant), IFS_Lag2, IHPP_Lag2, HJG_Lag2, HGB_Lag2, UB_Lag2, IHB_Lag2,

IHKO_Lag2
Coefficients?
Model Unstandardized Coefficients Standardized t Sig.
Coefficients
B Std. Error Beta
(Constant) 105.223 8.475 12.416 .000
HGB_Lag2 1.092 1.439 .077 759 452
HJG_Lag2 .014 .012 .118 1.112 273
IHB_Lag2 1.055 327 3.804 3.227 .003
! IHPP_Lag2 -.600 133 -1.076 -4.504 .000
IHKO_Lag?2 .855 .337 3.878 2.534 .016
UB_Lag2 -1.423 428 -6.068 -3.324 .002
-.004 .004 -.093 -.955 .346

TPTP_t
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Hasil SPSS Model Lag_3

Model Summary®

Model R R Square Adjusted R Std. Error of the | Durbin-Watson
Square Estimate
1 .9132 .833 .802 1.471 1.455

a. Predictors: (Constant), IFS_Lag3, IHPP_Lag3, HGB_Lag3, HIG_Lag3, UB_Lag3,

IHB_Lag3, IHKO_Lag3

b. Dependent Variable: NTPTP_t
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ANOVA?
Model Sum of Squares df Mean Square F Sig.
Regression 400.710 7 57.244 26.446 .000°P
1 Residual 80.090 37 2.165
Total 480.800 44
a. Dependent Variable: NTPTP_t
b. Predictors: (Constant), IFS_Lag3, IHPP_Lag3, HGB_Lag3, HJG_Lag3, UB_Lag3, IHB_Lag3,
IHKO_Lag3
Coefficients?
Model Unstandardized Coefficients Standardized t Sig.
Coefficients
B Std. Error Beta
(Constant) 117.402 7.799 15.054 .000
HGB_Lag3 -1.532 1.272 -.109 -1.204 .236
HJG_Lag3 .018 .011 .153 1.537 133
IHB_Lag3 1.057 .289 3.888 3.658 .001
! IHPP_Lag3 -.566 123 -1.020 -4.586 .000
IHKO_Lag3 1.141 .299 5.276 3.820 .000
UB_Lag3 -1.742 .376 -7.564 -4.628 .000
IFS_Lag3 -.014 .004 -.306 -3.537 .001

a. Dependent Variable: NTPTP_t
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Hasil SPSS Model Lag_4

Model Summary®

Model R R Square Adjusted R Std. Error of the | Durbin-Watson
Square Estimate
1 .8942 .798 .759 1.621 1.264

a. Predictors: (Constant), IFS_Lag4, IHPP_Lag4, HGB_Lag4, HIG_Lag4, UB_Lag4,
IHB_Lag4, IHKO_Lag4
b. Dependent Variable: NTPTP_t

ANOVA?2
Model Sum of Squares df Mean Square F Sig.
Regression 374.405 7 53.486 20.360 .000P
1 Residual 94.572 36 2.627
Total 468.977 43

a. Dependent Variable: NTPTP_t
b. Predictors: (Constant), IFS_Lag4, IHPP_Lag4, HGB_Lag4, HIG_Lag4, UB_Lag4, IHB_Lag4,

IHKO_Lag4
Coefficients?
Model Unstandardized Coefficients Standardized t Sig.
Coefficients
B Std. Error Beta

(Constant) 122.520 8.834 13.870 .000
HdJdGB_Lag4 -4.087 1.420 -.294 -2.877 .007
HJG_Lag4 .007 .013 .062 .554 .583
IHB_Lag4 .870 .319 3.236 2.729 .010
! IHPP_Lag4 -412 .142 -.744 -2.894 .006
IHKO_Lag4 .901 .334 4.215 2.696 .011
-1.357 424 -5.960 -3.203 .003
-.011 .004 -.261 -2.685 .011

TPTP_t
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Hasil SPSS Model Lag_5

Model Summary®

Model R R Square Adjusted R Std. Error of the | Durbin-Watson
Square Estimate
1 .8462 716 .659 1.938 .633

a. Predictors: (Constant), IFS_Lag5, IHPP_Lag5, HGB_Lag5, HIG_Lag5, UB_Lag5,
IHB_Lag5, IHKO_Lag5
b. Dependent Variable: NTPTP_t

ANOVA?2
Model Sum of Squares df Mean Square F Sig.
Regression 331.241 7 47.320 12.599 .000P
1 Residual 131.457 35 3.756
Total 462.698 42

a. Dependent Variable: NTPTP_t
b. Predictors: (Constant), IFS_Lag5, IHPP_Lag5, HGB_Lag5, HIG_Lag5, UB_Lag5, IHB_Lag5,

IHKO_Lag5
Coefficients?
Model Unstandardized Coefficients Standardized t Sig.
Coefficients
B Std. Error Beta

(Constant) 122.036 10.987 11.107 .000
HGB_Lag5 -4.549 1.699 -.329 -2.677 .011
HJG_Lag5 .002 .016 .022 .155 .878
IHB_Lag5 611 .394 2.289 1.553 129

! IHPP_Lag5 -.353 181 -.637 -1.953 .059
IHKO_Lag5 730 .400 3.437 1.826 .076
UB_Lag5 -.961 514 -4.244 -1.871 .070
IFS Lag5 -.003 .005 -.071 -.605 .549

A PNaand

T P “TPTP_t
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