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Lampiran 1 

 

HARGA SAHAM MASING-MASING SAMPEL PERUSAHAAN  

PERIODE 2016-2020  

NO EMITEN 
TAHUN 

2016 2017 2018 2019 2020 

1 ADRO 1695 1860 1215 1555 1430 

2 AKRA 6000 6350 4290 3950 3180 

3 ICBP 8575 8900 10450 11150 9575 

4 INCO 2820 2890 3260 3640 5100 

5 INDF 7925 7625 7450 7925 6850 

6 KLBF 1515 1690 1520 1620 1480 

7 PTBA 2500 2460 4300 2660 2810 

8 SMGR 9175 9900 11500 12000 12425 

9 TLKM 3980 4400 3750 3970 3310 

10 UNTR 21250 35400 27350 21525 26600 

11 UNVR 7760 11180 9080 8400 7350 

12 WIKA 2360 1550 1655 1990 1985 
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Lampiran 2 

 

HASIL OLAH DATA SMART PLS 

 

Path Coefficients 

 

Mean, STDEV, T-Values, P-Values 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Standard 
Deviation 
(STDEV) 

T Statistics 
(|O/STDEV|) 

P Values 

GCG -> 
Kinerja 

-0,009 -0,119 0,235 0,038 0,970 

GCG -> Nilai -0,002 0,151 0,474 0,005 0,996 

ICSR -> 
Kinerja 

0,388 0,477 0,199 1,952 0,075 

ICSR -> Nilai -0,737 -0,883 0,369 1,995 0,069 

Kinerja -> 
Nilai 

0,796 0,756 0,184 4,328 0,001 

 

Confidence Intervals 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

2.5% 97.5% 

GCG -> Kinerja -0,009 -0,119 -0,831 0,050 

GCG -> Nilai -0,002 0,151 -0,972 0,735 

ICSR -> Kinerja 0,388 0,477 0,269 0,592 

ICSR -> Nilai -0,737 -0,883 -1,706 -0,659 

Kinerja -> Nilai 0,796 0,756 0,306 0,897 
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Confidence Intervals Bias Corrected 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Bias 2.5% 97.5% 

GCG -> Kinerja -0,009 -0,119 -0,110 -0,207 0,050 

GCG -> Nilai -0,002 0,151 0,153 -0,972 0,512 

ICSR -> Kinerja 0,388 0,477 0,090 0,269 0,519 

ICSR -> Nilai -0,737 -0,883 -0,146 -0,947 -0,659 

Kinerja -> Nilai 0,796 0,756 -0,041 0,306 0,897 

 

Samples 

  
GCG -> 
Kinerja 

GCG -> 
Nilai 

ICSR -> 
Kinerja 

ICSR -> 
Nilai 

Kinerja -> 
Nilai 

Sample 0 0,050 0,157 0,339 -0,838 0,775 

Sample 1 0,107 -0,039 0,275 -0,717 0,739 

Sample 2 -0,080 -0,112 0,519 -0,786 0,897 

Sample 3 -0,207 0,512 0,463 -0,934 0,852 

Sample 4 -0,123 -0,001 0,558 -0,947 0,811 

Sample 5 0,005 -0,015 0,478 -1,017 0,713 

Sample 6 0,050 0,152 0,269 -0,659 0,888 

Sample 7 -0,186 0,735 0,416 -1,240 0,833 

Sample 8 -0,831 1,031 1,046 -1,706 0,447 

Sample 9 -0,136 0,055 0,429 -0,783 0,847 

Sample 10 -0,075 0,305 0,592 -0,921 0,962 

Sample 11 0,000 -0,972 0,343 -0,043 0,306 
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Total Indirect Effects 

 

Mean, STDEV, T-Values, P-Values 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Standard 
Deviatio

n 
(STDEV) 

T Statistics 
(|O/STDEV|

) 

P 
Values 

GCG -> Kinerja      

GCG -> Nilai -0,007 -0,075 0,119 0,060 0,953 

ICSR -> Kinerja      

ICSR -> Nilai 0,309 0,351 0,126 2,454 0,030 

Kinerja -> Nilai      

 

Confidence Intervals 

  
Original 
Sample 

(O) 

Sample 
Mean (M) 

2.5% 97.5% 

GCG -> Kinerja     

GCG -> Nilai -0,007 -0,075 -0,372 0,044 

ICSR -> Kinerja     

ICSR -> Nilai 0,309 0,351 0,105 0,468 

Kinerja -> Nilai     

 

Confidence Intervals Bias Corrected 

  
Original 
Sample 

(O) 

Sample 
Mean (M) 

Bias 2.5% 97.5% 

GCG -> Kinerja      

GCG -> Nilai -0,007 -0,075 -0,067 -0,372 0,044 

ICSR -> Kinerja      

ICSR -> Nilai 0,309 0,351 0,042 0,105 0,466 

Kinerja -> Nilai      



156 
 

 

 

Samples 

  
GCG -> 
Kinerja 

GCG -> 
Nilai 

ICSR -> 
Kinerja 

ICSR -> 
Nilai 

Kinerja -> 
Nilai 

Sample 0  0,039  0,263  

Sample 1  0,079  0,203  

Sample 2  -0,071  0,466  

Sample 3  -0,176  0,395  

Sample 4  -0,100  0,452  

Sample 5  0,004  0,341  

Sample 6  0,044  0,239  

Sample 7  -0,155  0,346  

Sample 8  -0,372  0,468  

Sample 9  -0,115  0,363  

Sample 10  -0,072  0,569  

Sample 11    0,105  

 

Spesific Indirect Effects 

 

Mean, STDEV, T-Values, P-Values 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Standard 
Deviatio

n 
(STDEV) 

T Statistics 
(|O/STDEV|

) 

P 
Values 

GCG -> Kinerja 
-> Nilai 

-0,007 -0,075 0,119 0,060 0,953 

ICSR -> Kinerja 
-> Nilai 

0,309 0,351 0,126 2,454 0,030 
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Confidence Intervals 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

2.5% 97.5% 

GCG -> Kinerja -
> Nilai 

-0,007 -0,075 -0,372 0,044 

ICSR -> Kinerja -
> Nilai 

0,309 0,351 0,105 0,468 

 

Confidence Intervals Bias Corrected 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Bias 2.5% 97.5% 

GCG -> Kinerja -
> Nilai 

-0,007 -0,075 -0,067 -0,372 0,044 

ICSR -> Kinerja 
-> Nilai 

0,309 0,351 0,042 0,105 0,466 

 

Samples 

  GCG -> Kinerja -> Nilai ICSR -> Kinerja -> Nilai 

Sample 0 0,039 0,263 

Sample 1 0,079 0,203 

Sample 2 -0,071 0,466 

Sample 3 -0,176 0,395 

Sample 4 -0,100 0,452 

Sample 5 0,004 0,341 

Sample 6 0,044 0,239 

Sample 7 -0,155 0,346 

Sample 8 -0,372 0,468 

Sample 9 -0,115 0,363 

Sample 10 -0,072 0,569 

Sample 11 0,000 0,105 
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Total Effects 

 
Mean, STDEV, T-Values, P-Values 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Standard 
Deviation 
(STDEV) 

T Statistics 
(|O/STDEV|) 

P Values 

GCG -> 
Kinerja 

-0,009 -0,119 0,235 0,038 0,970 

GCG -> Nilai -0,009 0,076 0,402 0,023 0,982 

ICSR -> 
Kinerja 

0,388 0,477 0,199 1,952 0,075 

ICSR -> Nilai -0,428 -0,532 0,304 1,408 0,185 

Kinerja -> 
Nilai 

0,796 0,756 0,184 4,328 0,001 

 

Confidence Intervals 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

2.5% 97.5% 

GCG -> 
Kinerja 

-0,009 -0,119 -0,831 0,050 

GCG -> Nilai -0,009 0,076 -0,972 0,580 

ICSR -> 
Kinerja 

0,388 0,477 0,269 0,592 

ICSR -> Nilai -0,428 -0,532 -1,238 -0,321 

Kinerja -> 
Nilai 

0,796 0,756 0,306 0,897 

 

Confidence Intervals Bias Corrected 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Bias 2.5% 97.5% 

GCG -> 
Kinerja 

-0,009 -0,119 -0,110 -0,207 0,050 

GCG -> Nilai -0,009 0,076 0,085 -0,972 0,580 

ICSR -> 
Kinerja 

0,388 0,477 0,090 0,269 0,519 

ICSR -> Nilai -0,428 -0,532 -0,104 -1,238 -0,321 

Kinerja -> 
Nilai 

0,796 0,756 -0,041 0,306 0,897 
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Samples 

  
GCG -> 
Kinerja 

GCG -> 
Nilai 

ICSR -> 
Kinerja 

ICSR -> 
Nilai 

Kinerja -> 
Nilai 

Sample 0 0,050 0,196 0,339 -0,575 0,775 

Sample 1 0,107 0,040 0,275 -0,513 0,739 

Sample 2 -0,080 -0,183 0,519 -0,321 0,897 

Sample 3 -0,207 0,336 0,463 -0,540 0,852 

Sample 4 -0,123 -0,101 0,558 -0,495 0,811 

Sample 5 0,005 -0,012 0,478 -0,676 0,713 

Sample 6 0,050 0,196 0,269 -0,421 0,888 

Sample 7 -0,186 0,580 0,416 -0,894 0,833 

Sample 8 -0,831 0,659 1,046 -1,238 0,447 

Sample 9 -0,136 -0,060 0,429 -0,420 0,847 

Sample 10 -0,075 0,233 0,592 -0,352 0,962 

Sample 11 0,000 -0,972 0,343 0,062 0,306 

 

Outer Loadings 

 
Means, STDEV, T-Values, P-Values 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Standard 
Deviation 
(STDEV) 

T Statistics 
(|O/STDEV|) 

P Values 

PBV <- Nilai 1,000 1,000 0,000   

ROA <- 
Kinerja 

1,000 1,000 0,000   

X1.2 <- GCG 1,000 1,000 0,000   

X2.1 <- ICSR 1,000 1,000 0,000   
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Confidence Intervals 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

2.5% 97.5% 

PBV <- Nilai 1,000 1,000 1,000 1,000 

ROA <- 
Kinerja 

1,000 1,000 1,000 1,000 

X1.2 <- GCG 1,000 1,000 1,000 1,000 

X2.1 <- ICSR 1,000 1,000 1,000 1,000 

 

Confidence Intervals Bias Corrected 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Bias 2.5% 97.5% 

PBV <- Nilai 1,000 1,000  1,000 1,000 

ROA <- 
Kinerja 

1,000 1,000 0,000 1,000 1,000 

X1.2 <- GCG 1,000 1,000 0,000 1,000 1,000 

X2.1 <- ICSR 1,000 1,000 0,000 1,000 1,000 

 

Samples 

  PBV <- Nilai ROA <- Kinerja X1.2 <- GCG X2.1 <- ICSR 

Sample 0 1,000 1,000 1,000 1,000 

Sample 1 1,000 1,000 1,000 1,000 

Sample 2 1,000 1,000 1,000 1,000 

Sample 3 1,000 1,000 1,000 1,000 

Sample 4 1,000 1,000 1,000 1,000 

Sample 5 1,000 1,000 1,000 1,000 

Sample 6 1,000 1,000 1,000 1,000 

Sample 7 1,000 1,000 1,000 1,000 

Sample 8 1,000 1,000 1,000 1,000 

Sample 9 1,000 1,000 1,000 1,000 
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Sample 10 1,000 1,000 1,000 1,000 

Sample 11 1,000 1,000 1,000 1,000 

 

Outer Weights 

 
Mean, STDEV, T-Values, P-Values 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Standard 
Deviation 
(STDEV) 

T Statistics 
(|O/STDEV|) 

P Values 

PBV <- Nilai 1,000 1,000 0,000   

ROA <- 
Kinerja 

1,000 1,000 0,000   

X1.2 <- GCG 1,000 1,000 0,000   

X2.1 <- ICSR 1,000 1,000 0,000   

 

Confidence Intervals 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

2.5% 97.5% 

PBV <- Nilai 1,000 1,000 1,000 1,000 

ROA <- 
Kinerja 

1,000 1,000 1,000 1,000 

X1.2 <- GCG 1,000 1,000 1,000 1,000 

X2.1 <- ICSR 1,000 1,000 1,000 1,000 

 

Confidence Intervals Bias Corrected 

  
Original 
Sample 

(O) 

Sample 
Mean 
(M) 

Bias 2.5% 97.5% 

PBV <- Nilai 1,000 1,000  1,000 1,000 

ROA <- 
Kinerja 

1,000 1,000  1,000 1,000 

X1.2 <- GCG 1,000 1,000 0,000 1,000 1,000 

X2.1 <- ICSR 1,000 1,000 0,000 1,000 1,000 
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Samples 

  PBV <- Nilai 
ROA <- 
Kinerja 

X1.2 <- GCG X2.1 <- ICSR 

Sample 0 1,000 1,000 1,000 1,000 

Sample 1 1,000 1,000 1,000 1,000 

Sample 2 1,000 1,000 1,000 1,000 

Sample 3 1,000 1,000 1,000 1,000 

Sample 4 1,000 1,000 1,000 1,000 

Sample 5 1,000 1,000 1,000 1,000 

Sample 6 1,000 1,000 1,000 1,000 

Sample 7 1,000 1,000 1,000 1,000 

Sample 8 1,000 1,000 1,000 1,000 

Sample 9 1,000 1,000 1,000 1,000 

Sample 10 1,000 1,000 1,000 1,000 

Sample 11 1,000 1,000 1,000 1,000 

 

Base Data 

Inner Model 

  GCG ICSR Kinerja Nilai 

GCG   1,000 1,000 

ICSR   1,000 1,000 

Kinerja    1,000 

Nilai     

 

Outer Model 

  GCG ICSR Kinerja Nilai 

PBV       -1,000 

ROA     -1,000   

X1.2 -1,000       

X2.1   -1,000     
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Indicator Data (original)  

Case ID PBV ROA X1.2 X2.1 

1 110,000 5,000 6,000 6,000 

2 25,000 6,000 10,000 7,000 

3 51,000 11,000 10,000 7,000 

4 184,000 2,000 9,000 5,000 

5 19,000 5,000 10,000 7,000 

6 51,000 14,000 10,000 7,000 

7 22,000 15,000 9,000 7,000 

8 21,000 5,000 10,000 6,000 

9 41,000 10,000 8,000 6,000 

10 19,000 9,000 10,000 7,000 

11 215,000 38,000 10,000 7,000 

12 13,000 3,000 10,000 7,000 

 

MV Descriptives 

  Mean Median Min Max 
Standard 
Deviation 

Excess 
Kurtosis 

Skewness 
Number of 

Observations 
Used 

PBV 64,250 41,000 13,000 215,000 65,808 1,270 1,574 12,000 

ROA 10,250 9,000 2,000 38,000 9,266 6,811 2,416 12,000 

X1.2 9,333 10,000 6,000 10,000 1,179 4,768 -2,171 12,000 

X2.1 6,583 7,000 5,000 7,000 0,640 1,388 -1,455 12,000 
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Indicator Data (Standardized) 

Case ID PBV ROA X1.2 X2.1 

1 0,695 -0,567 -2,828 -0,911 

2 -0,596 -0,459 0,566 0,651 

3 -0,201 0,081 0,566 0,651 

4 1,820 -0,890 -0,283 -2,474 

5 -0,688 -0,567 0,566 0,651 

6 -0,201 0,405 0,566 0,651 

7 -0,642 0,513 -0,283 0,651 

8 -0,657 -0,567 0,566 -0,911 

9 -0,353 -0,027 -1,131 -0,911 

10 -0,688 -0,135 0,566 0,651 

11 2,291 2,995 0,566 0,651 

12 -0,779 -0,782 0,566 0,651 

 

Outer Model (Akhir) 

 


